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— ~41% 5 B 2 5 (Interest Rate Contracts) 485,293 1,757,885 2,243,178 13.72
(- )& g #(0TC) 485,293 319,541 804,834 4.92
(= )% % #t(Exchange-traded Contracts) - 1,438,344 1,438,344 8.80
= ~ =& B % ¥)(Foreign Exchange Transactions) 5,425,469 8,603,872 14,029,341 85.85
(- )& &7 #(0TC) 5,425,469 8,601,827 14,027,296 85.84
(= )% % #r(Exchange-traded Contracts) - 2,045 2,045 0.01
Z ~EE#EY T M F H(Equity-linked Contracts) 41,621 17,508 59,129 0.36
(- )& #(0TC) - 4,189 4,189 0.02
(= )% % #7(Exchange-traded Contracts) 41,621 13,319 54,940 0.34
z ¥ &7 M2 % (Commodity Contracts) - 7,754 7,754 0.05
(- )R #(0TC) - 4,985 4,985 0.03
(= )% % #7(Exchange-traded Contracts) - 2,769 2,769 0.02
4 BF(-iw) 5,952,383 10,387,019 16,339,402 99.98
I ~ 2% 3 M % .5 (Credit Contracts) - 2,592 2,592 0.02
+ ~ £ # 7 M % % (Other Contracts) - - - -
kN 3+ 5,952,383 10,389,611 16,341,994 100.00
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113273 £ i 5,952,383 10,389,611 16,341,994
g 36.42 63.58 100.00
113& 1% £ i 8,237,677 13,903,325 22,141,002
g 37.21 62.79 100.00
W ﬁdﬁ o i 4 -2,285,294 -3,513,714 -5,799,008
R 5 -27.74 -25.27 -26.19
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- ~f1&F 5 M & ¥ (Interest Rate Contracts) 2,243,178 13.72 2,875,374 12.99 -632,196 -21.99
(- Y& #(0TC) 804,834 4.92 1,280,496 5.79 -475,662 -37.15
Lz 41 5 +43% (FRA) - - - - - -
2.3 71(IRS) 775,163 4.74 1,249,933 5.65 -474,770 -37.98
3.% ~ i¥ 4% f#(Bought Options) 8,298 0.05 14,169 0.07 5,871 -41.44
4.% 1iF # 4 (Sold Options) 21,373 0.13 16,394 0.07 4,979 30.37
(= )2 % #r(Exchange-traded Contracts) 1,438,344 8.80 1,594,878 7.20 -156,534 -9.81
1.8 - #% = (Futures - Long Positions) 896,773 5.49 666,519 3.01 230,254 34.55
2.4 | -“&3% i=(Futures - Short Positions) 541,544 331 928,301 4.19 -386,757 -41.66
3.% » i¥ 4 f#(Bought Options) 27 0.00 39 - -12 -30.77
4.% 1i% # 4 (Sold Options) - - 19 - -19 -100.00
= ~ ®=& 7 B & ¥ (Foreign Exchange Transactions) 14,029,341 85.85 19,180,131 86.63 -5,150,790 -26.85
(- )k g™ #(0OTC) 14,027,296 85.84 19,176,998 86.61 -5,149,702 -26.85
1.:% #p & %) (Outright Forwards) 1,479,855 9.05 2,258,479 10.20 -778,624 -34.48
2.3% % (Fx Swaps) 11,505,716 70.41 15,808,020 71.40 -4,302,304 -27.22
3.4 =4 f1(Currency Swaps) 48,911 0.30 45,927 0.21 2,984 6.50
4.% » i% # 4 (Bought Options) 493,195 3.02 532,122 2.40 -38,927 -7.32
5.¢ &1 4% ##(Sold Options) 499,619 3.06 532,450 2.40 -32,831 -6.17
(= )% % #r(Exchange-traded Contracts) 2,045 0.01 3,133 0.02 -1,088 -34.73
1.8 - #% = (Futures - Long Positions) 914 0.00 1,748 0.01 -834 -47.71
2.8 f -&#% iz (Futures - Short Positions) 1,131 0.01 1,385 0.01 -254 -18.34

3.5 » i 4% 4 (Bought Options) - - - - R R

4.% 1 # ## (Sold Options) - _ _ i _ i

Z ~EEES T MF ¥ (Equity-linked Contracts) 59,129 0.36 69,261 0.31 -10,132 -14.63
(= )5 3(0TC) 4,189 0.02 10,617 0.05 -6,428 -60.54
(= )% % #7(Exchange-traded Contracts) 54,940 0.34 58,644 0.26 -3,704 -6.32

=~ % &7F M3 5 (Commodity Contracts) 7,754 0.05 13,629 0.06 -5,875 -43.11
(- )& FE P 3(0TC) 4,985 0.03 6,525 0.03 -1,540 -23.60
(=) % #r(Exchange-traded Contracts) 2,769 0.02 7,104 0.03 -4,335 -61.02

(- 3E) 16,339,402 99.98 22,138,395 99.99 -5,798,993 -26.19

I ~ %% 3 B & 5 (Credit Contracts) 2,592 0.02 2,607 0.01 -15 -0.58

1.% * i& %) 2 4% (Credit Default Swap) 2,592 0.02 2,607 0.01 -15 -0.58

2.8 » 2 * i %1% & # (Bought Credit Default Options) - - - - R R

3.¢ 1z * & ¥ 4% (Sold Credit Default Options) - - - - - -

4.2 i (Other) - - - i, _ ;

+ ~ # ¥ 3 M % % (Other Contracts) - - - - - -

1.:% % % % (Outright Forwards) - - - - - -

2.2 #% (Swaps) - - - - - -

3.1 % 1 (Options) - - - - - -

kN 3+ 16,341,994 100.00 22,141,002 100.00 -5,799,008 -26.19
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