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— ~41% 5 B 2 5 (Interest Rate Contracts) 416,591 933,303 1,349,894 10.63
(- )& g #(0TC) 416,591 117,082 533,673 4.20
(= )% % #t(Exchange-traded Contracts) - 816,221 816,221 6.43
= ~ = B % 5 (Foreign Exchange Transactions) 5,394,395 5,852,131 11,246,526 88.54
(- )% 57 #(0TC) 5,394,395 5,848,787 11,243,182 88.52
(= )% % #r(Exchange-traded Contracts) - 3,344 3,344 0.02
Z ~EE#EY T M F H(Equity-linked Contracts) 76,726 15,793 92,519 0.73
(= )7 #(0TC) 88 389 477 0.00
(= )% % #7(Exchange-traded Contracts) 76,638 15,404 92,042 0.73
z ¥ &7 M2 % (Commodity Contracts) - 10,586 10,586 0.08
(- )& 5 #(0TC) - 8,487 8,487 0.07
(= )% % #7(Exchange-traded Contracts) - 2,099 2,099 0.01
- G- 5,887,712 6,811,813 12,699,525 99.98
I ~ 2% 3 M % .5 (Credit Contracts) - 2,492 2,492 0.02
+ ~ £ # 7 M % % (Other Contracts) - - - -
kN 3+ 5,887,712 6,814,305 12,702,017 100.00
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111&5% 3 5,887,712 6,814,305 12,702,017
£ 46.35 53.65 100.00
111£ 47 3 5,450,072 7,012,310 12,462,382
£ 43.73 56.27 100.00
LU ﬁdﬁ o Z 3 437,640 -198,005 239,635
R 3 8.03 -2.82 1.92
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- ~f1&F 5 M & ¥ (Interest Rate Contracts) 1,349,894 10.63 1,925,683 15.45 -575,789 -29.90
(- Y& #(0TC) 533,673 4.20 898,523 7.21 -364,850 -40.61
Lz 41 5 +43% (FRA) - - - - - -
2.3 71(IRS) 509,634 401 812,079 6.52 -302,445 -37.24
3.% » i 4 f#(Bought Options) 10,622 0.08 41,573 0.33 -30,951 -74.45
4.% 1iF # 4 (Sold Options) 13,417 0.11 44,871 0.36 -31,454 -70.10
(= )2 % #r(Exchange-traded Contracts) 816,221 6.43 1,027,160 8.24 -210,939 -20.54
1.8 - #% = (Futures - Long Positions) 415,216 3.27 519,767 4.17 -104,551 -20.11
2.4 | -“&3% i=(Futures - Short Positions) 401,005 3.16 507,393 4.07 -106,388 -20.97

3.5 » i 4% f# (Bought Options) - - - - R R

4.4 i # 4 (Sold Options) - - - - R R

= ~ ®=& 7 B & ¥ (Foreign Exchange Transactions) 11,246,526 88.54 10,432,865 83.72 813,661 7.80
(- )k g™ #(0OTC) 11,243,182 88.52 10,428,732 83.68 814,450 7.81
1.:% ¥ £ % (Outright Forwards) 1,221,104 9.61 1,166,368 9.36 54,736 4.69
2.4% % (Fx Swaps) 9,463,597 74.51 8,757,848 70.28 705,749 8.06
3.4 =4 f1(Currency Swaps) 33,039 0.26 19,046 0.15 13,993 73.47
4.% » % #% f#(Bought Options) 261,692 2.06 243,369 1.95 18,323 7.53
5.¢ 11 4% #(Sold Options) 263,750 2.08 242,101 1.94 21,649 8.94
(= )% % #r(Exchange-traded Contracts) 3,344 0.02 4,133 0.04 -789 -19.09
1.8 - #% = (Futures - Long Positions) 1,710 0.01 2,007 0.02 -297 -14.80
2.9p | -3 i (Futures - Short Positions) 1,634 0.01 2,126 0.02 -492 -23.14

3.5 » i 4% 4 (Bought Options) - - - - R R

4.% 1 # ## (Sold Options) - _ _ i _ i

Z ~EEES T MF ¥ (Equity-linked Contracts) 92,519 0.73 89,637 0.72 2,882 3.22
(= )5 3(0TC) 477 0.00 659 0.01 -182 -27.62
(= )% % #7(Exchange-traded Contracts) 92,042 0.73 88,978 0.71 3,064 3.44

=~ % &7F M3 5 (Commodity Contracts) 10,586 0.08 11,380 0.09 -794 -6.98
(- )& FE P 3(0TC) 8,487 0.07 10,859 0.09 -2,372 -21.84
(= )% % #7(Exchange-traded Contracts) 2,099 0.01 521 0.00 1,578 302.88

(- 3E) 12,699,525 99.98 12,459,565 99.98 239,960 1.93

I ~ %% 3 B & 5 (Credit Contracts) 2,492 0.02 2,817 0.02 -325 -11.54

1.% * i& %) 2 4% (Credit Default Swap) 2,492 0.02 2,817 0.02 -325 -11.54

2.8 » 2 * i %1% & # (Bought Credit Default Options) - - - - R R

3.¢ 1z * & ¥ 4% (Sold Credit Default Options) - - - - - -

4.2 i (Other) - - - i, _ ;

+ ~ # ¥ 3 M % % (Other Contracts) - - - - - -

1.:% % % % (Outright Forwards) - - - - - -

2.2 #% (Swaps) - - - - - -

3.1 % 1 (Options) - - - - - -

kN 3+ 12,702,017 100.00 12,462,382 100.00 239,635 1.92
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