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= ~ 1% F B & 5 (nterest Rate Contracts) 623,866 1,301,817 1,925,683 15.45
(- YR FE ™ #(0OTC) 623,866 274,657 898,523 7.21
(= )% % #(Exchange-traded Contracts) - 1,027,160 1,027,160 8.24
= % § M £ ¥ (Foreign Exchange Transactions) 4,749,102 5,683,763 10,432,865 83.72
(= )& B 7 #(OTC) 4,749,102 5,679,630 10,428,732 83.68
(=)= % #f(Exchange-traded Contracts) - 4,133 4,133 0.04
= ~ B E#EF M 2.9 Equity-linked Contracts) 77,104 12,533 89,637 0.72
(= )& 2 #(0TC) 236 423 659 0.01
(= )% % *#7(Exchange-traded Contracts) 76,868 12,110 88,978 0.71
T ~ ¥ &3 M % 5 (Commodity Contracts) - 11,380 11,380 0.09
(- ) EH #(0TC) - 10,859 10,859 0.09
(= )% % #7(Exchange-traded Contracts) - 521 521 0.00
0 PH(-Em) 5,450,072 7,009,493 12,459,565 99.98
7 ~ &% § B % ¥(Credit Contracts) - 2,817 2,817 0.02
= ~ £ ¥ § M ¥ ¥(Other Contracts) - - - -
kN He 5,450,072 7,012,310 12,462,382 100.00
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- ~ 1% § M 3 % (Interest Rate Contracts) 1,925,683 15.45 3,371,516 20.59 -1,445,833 -42.88
(- ) EE P H(OTC) 898,523 7.21 1,481,693 9.05 -583,170 -39.36
Lig 91 5 #2232 (FRA) - - - - - -
2.3 41(IRS) 812,079 6.52 1,404,902 8.58 -592,823 -42.20
3.% » i¥ # ## (Bought Options) 41,573 0.33 33,949 0.21 7,624 2246
4.% 11:% #% 1% (Sold Options) 44,871 0.36 42,842 0.26 2,029 4.74
(= )% % ##(Exchange-traded Contracts) 1,027,160 8.24 1,889,823 11.54 -862,663 -45.65
1.4 f - % = (Futures - Long Positions) 519,767 417 962,992 5.88 -443,225 -46.03
2.4 f -7&3% = (Futures - Short Positions) 507,393 4.07 926,831 5.66 -419,438 -45.26
3. » i % ## (Bought Options) - - - - - -
4.% 1:% #% £ (Sold Options) - - - - - -
= ~ %5 7§ B % ¥ (Foreign Exchange Transactions) 10,432,865 83.72 12,841,502 78.42 -2,408,637 -18.76
(- )& E ™ H(OTC) 10,428,732 83.68 12,836,871 78.39 -2,408,139 -18.76
1.i& 4 % ¥ (Outright Forwards) 1,166,368 9.36 1,530,620 9.35 -364,252 -23.80
2.4 % (Fx Swaps) 8,757,848 70.28 10,647,807 65.02 -1,889,959 -17.75
3.4 4% 11 (Currency Swaps) 19,046 0.15 34,574 0.21 -15,528 -4491
4.% » ¥ # {# (Bought Options) 243,369 1.95 311,533 1.90 -68,164 -21.88
5.% 13 4% $(Sold Options) 242,101 1.94 312,337 191 -70,236 -22.49
(= )2 % #f(Exchange-traded Contracts) 4,133 0.04 4,631 0.03 -498 -10.75
1.4 § - % = (Futures - Long Positions) 2,007 0.02 2,498 0.02 -491 -19.66
2.4 § -7&3% = (Futures - Short Positions) 2,126 0.02 2,133 0.01 -7 -0.33
3. » i£ % ## (Bought Options) - - - - - -
4.4 1% % $#(Sold Options) - - : - - -
=~ EE®STF M F ¥ (Equity-linked Contracts) 89,637 0.72 144,885 0.88 -55,248 -38.13
(- )& E P H(OTC) 659 0.01 661 0.00 -2 -0.30
(= )2 % #f(Exchange-traded Contracts) 88,978 0.71 144,224 0.88 -55,246 -38.31
T~ ¥ &7 B 5 (Commodity Contracts) 11,380 0.09 10,679 0.07 701 6.56
(- ) EE P H(0TC) 10,859 0.09 9,496 0.06 1,363 14.35
(= )% % #f(Exchange-traded Contracts) 521 0.00 1,183 0.01 -662 -55.96
P (-iw) 12,459,565 99.98| 16,368,582 99.96 -3,909,017 -23.88
7 ~ % § B % ¥ (Credit Contracts) 2,817 0.02 6,917 0.04 -4,100 -59.27
1.7 * i& ¥ % 3% (Credit Default Swap) 2,817 0.02 6,917 0.04 -4,100 -59.27
2.% » 1z % ig %1€ # ## (Bought Credit Default Options) - - - - - -
3.4 i3 * i ¥ 3% (Sold Credit Default Options) - - - - - -
4.3 1 (Other) - - - - - -
+ ~ 3 # F B2 ¥ (Other Contracts) - - - - - -
1. # % ¥ (Outright Forwards) - - - - : -
2.% 3 (Swaps) - - - - - -
3.:% 4% ##(Options) - - - - - -
kA 3t 12,462,382 100.00| 16,375,499 100.00 -3,913,117 -23.90
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