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-~ L P AERIE 46, 406, 686 16, 683, 876 53, 622 191,518 128, 737 9,925 63, 474, 364
(= )&+ #(0TC) 45,905, 125 16, 683, 876 16, 466 191,178 128, 737 9,925 62, 935, 307
1. i % ¥ (Forwards) 22,117 10, 415, 944 - 2, 853 - - 10, 440, 974
2. % # (Swaps) 42,133, 750 4,800, 516 8,480 8,396 125, 837 9,925 47, 086, 904
3. § »iZ #% # (Bought Options) 1, 860, 209 724, 7117 4,310 90, 020 2,900 - 2, 682, 156
4. ¢ $:E# 4 (Sold Options) 1, 888, 989 742, 699 3,676 89, 909 - - 2,725, 273
(= )% % ##(Exchange-traded Contracts) 501, 561 - 37, 156 340 - - 539, 057
1. # b - 38 iz (Futures-Long Positions) 222,522 - 4, 869 289 - - 227, 680
2. #p b —7&F% £ (Futures-Short Positions) 213,534 - 49 - - - 213,583
3. B » i # ## (Bought Options) 65, 505 - 20,123 5 - - 85, 633
4. ¢ $:E# #(Sold Options) - - 12,115 46 - - 12, 161
~ LR RS 46, 406, 686 16, 683, 876 53, 622 191,518 128, 737 9,925 63,474, 364
(=) s Pz Mg 46, 200, 070 16, 404, 840 53, 622 191,518 128, 325 9,925 62, 988, 300
(Z )b % p ez Z M 206, 616 2179, 036 - - 412 - 486, 064
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98127 & 98497 & T -

% : &3 A £ 3t A £ 3 A
- ~ L P AEARIE 63, 474, 364 100. 00% 64, 890, 724 100. 00% -1, 416,360] -2.18%
(= )& #(0TC) 62, 935, 307 99. 15% 64, 080, 784 98. 75% -1,145,477  -1.79%
1. &4 % ¥ (Forwards) 10, 440, 974 16. 45% 10, 792, 850 16. 63% -351,876  -3.26%
2. % # (Swaps) 47, 086, 904 74.18% 47, 336, 178 72. 95% -249,274  -0.53%
3.  » & # 1 (Bought Options) 2, 682, 156 4.23% 2,942,163 4.53% -260,007(  -8.84%
4. % 2% 4% (Sold Options) 2,725,213 4.29% 3,009, 593 4. 64% -284,3201  -9.45%
(= )% % *7(Exchange-traded Contracts) 539, 057 0. 85% 809, 940 1. 25% -270, 883|  -33. 44%
1. # b —%& % = (Futures - Long Positions) 227, 680 0. 36% 362, 930 0. 56% -135, 250 -37.27%
2. ¥ f =3t = (Futures -Short Positions) 213, 583 0. 34% 350, 225 0. 54% -136, 642| -39. 02%
3. § » ¥ # 1 (Bought Options) 85, 633 0.13% 87, 027 0. 13% -1,394 -1.60%
4. % 21i% 4% (Sold Options) 12, 161 0. 02% 9, 758 0. 02% 2,403 24.63%
I~ LR REREE 63, 474, 364 100. 00% 64, 890, 724 100. 00% -1, 416,360 -2.18%
(= )25 Pz Y84 62, 988, 300 99. 23% 64, 675, 209 99. 67% -1,686,909| -2.61%
(Z )25 5 P ez G 486, 064 0. 77% 215,515 0. 33% 270,549  125.54%
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