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- ~ 415 3 B F ¥ (Interest Rate Contracts) 551, 811 2,970, 427 3,522, 238 36. 83%
(- ) #(0TC) 549, 041 2,016, 021 2,565, 062 26. 83%
L. s& 8 40 3 12 3% (FRA) - 33, 476 33, 476 0. 35%
2. #I(IRS) 492, 289 1, 975, 621 2,467,910 25.81%
3. § » ¥ 4% # (Bought Options) 30, 983 6, 027 37,010 0.39%
4. % ME#&14#(Sold Options) 25,769 897 26, 666 0.28%
(= )% % #7(Exchange-traded Contracts) 2,770 954, 406 957, 176 10. 00%
1. 8 b —%& 3% = (Futures - Long Positions) 1, 385 477,874 479, 259 5.01%
2. 4 B —“&3% = (Futures - Short Positions) 1, 385 473, 293 474, 678 4. 96%
3. § »iE % i# (Bought Options) - - - -
4. % MiE#&14#(Sold Options) - 3,239 3,239 0.03%
= ~®FF M % 9 Foreign Exchange Transactions) 3,009, 429 2,697, 408 5,706, 837 59.67%
- )& ES #H(0TC) 3,009,429 2,697,408 5,706, 837 59. 6%
1. & # ¥ % (Outright Forwards) 470, 541 287,048 757, 589 7. 92%
2. # % (Fx Swaps) 2,285,737 1, 720, 082 4,005, 819 41. 8%
3. # % 4% 1| (Currency Swaps) 5,717 2,042 77,759 0.81%
4. § » ¥ # 4# (Bought Options) 93,178 346, 043 439, 221 4.59%
5. % $1:E 4 # (Sold Options) 84, 256 342,193 426, 449 4. 46%
(= )% % #7(Exchange-traded Contracts) - - - -
1. # | —& 3% = (Futures - Long Positions) - - - -
2.8 p &% - (Futures - Short Positions) - - - -
3. § »iE % i# (Bought Options) - - - -
4. % ME#&14#(Sold Options) - - - -
Z~EEEE T MBE 9 Equity-linked Contracts) 230, 287 3,102 233, 389 2. 44%
(= )R EE® Fo10) 327 53 380 0.00%
(= )% % #7(Exchange-traded Contracts) 229, 960 3, 049 233, 009 2. 44%
r ~ %57 B% 9 (Commodity Contracts) 37,993 59, 027 97,020 1. 02%
(= )R EE® Fo10) - 58,122 58,122 0.61%
(= )% % #7(Exchange-traded Contracts) 37,993 905 38, 898 0.41%
b #(-3w) 3, 829, 520 5,729, 964 9,559, 484 99. 96%
I ~%*% #x ¥H(Credit Contracts) 75 3,748 3,823 0. 04%
1. %% i 2 # (Credit Default Swap) (6] 3, 748 3,823 0. 04%
2§ » i ® it 5iF % # (Bought Credit Default Options) - - - -
3¢ Mz i 9E MR (Sold Credit Default Options) - - - -
4. 2 # (Other) - - - -
+ ~ £ # 5 M % % (0ther Contracts) - - - -
1. i & % (Outright Forwards) - - - -
2. 2 3% (Swaps) - - _ _
3. ¥ % 1 (Options) - - - _
A 3+ 3, 829,59 5,733,712 9, 563, 307 100. 00%
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= ~FIF F M F 5 nterest Rate Contracts) 3,522, 238 36. 83% 2,864,210 34. 66% 658, 028 22.97%
(= )JEFED HFro1o 2, 565, 062 26. 83% 2,072, 160 25. 08% 492, 902 23.79%
L@ 8P 41 5 53R (i) 33,4176 0. 35% 27,426 0. 33% 6, 050 22. 06%
2. # flars) 2,467,910 25. 81% 2,012,680 24. 36% 455, 230 22.62%
3. B » iE & 4 Bought Options) 37,010 0.39% 13,973 0.17% 23,037 164. 87%
4. % 213 45 48 (Sold Options) 26, 666 0. 28% 18, 081 0. 22% 8,585 47. 48%
(= )R % *#(Exchange-traded Contracts) 957,176 10. 00% 792, 050 9. 58% 165, 126 20. 85%
1. 8} —& 3% = (Futures - Long Positions) 479, 259 5.01% 390, 521 4.72% 88, 738 22. 72%
2. 8 | —&3% = (Futures - Short Positions) 474,678 4. 96% 396, 632 4.80% 78, 046 19. 68%
3. B > iE % 4 Bought Options) - - 3,265 0. 04% -3, 265 -100. 00%
4. % 21iE 3% 48 (sold Options) 3,239 0.03% 1,632 0.02% 1,607 98. 47%
= ~®FF M H Foreia Bxchange Transactions) 5, 706, 837 59. 67% 5,084, 914 61. 54% 621, 923 12.23%
(= )JEEED Hro1o) 5,706, 837 59. 67% 5,084, 914 61. 54% 621, 923 12.23%
1. B3 & ¥ Qutright Forvards) 7517, 589 7.92% 782, 688 9.47% -25, 099 -3.21%
2. 4 % (Px Svaps) 4,005, 819 41. 89% 3,477,618 42.09% 528, 201 15. 19%
3. # %4 1 (Currency Swaps) 77,759 0.81% 113, 391 1.37% -35, 632 -31. 42%
4. » iE % H# Bought Options) 439, 221 4.59% 353, 724 4.28% 85, 497 24.17%
5. % J1iE % 18 (Sold Options) 426, 449 4. 46% 357, 493 4.33% 68, 956 19. 29%
(= )= % “#F(Bxchange-traded Contracts) - - - - - -
1. # p & 3% £ (Futures - Long Positions) - - - - - -
2.8 b &% = (Futures - Short Positions) - - - - - -
3. § » iE #% ¥ (Bought Options) - - - - - -
4. § 2 E 3 A (Sold options) - - - - - -
ZEEEL D ME Y Guitlinked Contracts) 233, 389 2. 44% 209,174 2.53% 24,215 11.58%
(= )JEFED HFro1o 380 0. 00% 177 0. 00% 203 114. 69%
(= )R % #(Exchange-traded Contracts) 233,009 2. 44% 208, 997 2.53% 24,012 11. 49%
2~ F 57 M H) Comodity Contracts) 97, 020 1. 02% 99, 667 1.21% -2, 647 -2. 66%
(= )JEFED Fro1o 58,122 0.61% 61,599 0. 75% -3, 477 -5. 64%
(= )R % *#(Exchange-traded Contracts) 38, 898 0.41% 38,068 0. 46% 830 2.18%
-J H(-3m) 9,559, 484 99. 96% 8, 257, 965 99. 94% 1,301,519 15. 76%
7 ~* 3 MEH(Credit Contracts) 3,823 0. 04% 4,758 0. 06% -935 -19. 65%
1. 7% & 9 2 3% (Credit Default Swap) 3,823 0. 04% 4,758 0. 06% -935 -19. 65%
2. % » & % ik 4:% 4% # (Bought Credit Default Options) - - - - - -
3.4 #17%% i ¥ #(Sold Credit Default Options) - - - - - -
4. 2 (Other) - 7 _ _ _ B
+ ~## 3 MZ ¥%(0ther Contracts) - - - - - -
1. & ¥ % % (Outright Forwards) - - - - - -
2. % #% (Swaps) - - - - - -
3. & 4 (Options) - - - - - -
kX 3+ 9,563,307 100. 00% 8,262, 723 100. 00% 1, 300, 584 15. 74%
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