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- ~ 415 3 B F ¥ (Interest Rate Contracts) 1,221, 952 1, 627, 704 2, 849, 656 31.18%
(- ) #(0TC) 172,452 436, 329 1, 208, 781 13. 23%
L. s& 8 40 3 12 3% (FRA) - 21, 855 21, 855 0. 24%
2. #I(IRS) 696, 550 397, 319 1, 093, 869 11. 97%
3. § » ¥ 4% # (Bought Options) 39, 000 285 39, 285 0.43%
4. % ME#&14#(Sold Options) 36, 902 16, 870 53, 772 0.59%
(= )% % #7(Exchange-traded Contracts) 449, 500 1,191, 375 1, 640, 875 17.95%
1. 8 b —%& 3% = (Futures - Long Positions) 224, 880 591, 498 816, 378 8. 93%
2. 4 B —“&3% = (Futures - Short Positions) 224, 620 589, 254 813,874 8. 91%
3. § »iE % i# (Bought Options) - 3,035 3,035 0.03%
4. % MiE#&14#(Sold Options) - 7,588 7,588 0.08%
= ~®FF M % 9 Foreign Exchange Transactions) 2,057,572 3,725,130 5,782,702 63. 28%
(= )+ #(0TC) 2,057,572 3,725,130 5,782,702 63. 28%
1. & # ¥ % (Outright Forwards) 557,502 514, 461 1,071, 963 11. 73%
2. # % (Fx Swaps) 1,294, 109 2,277,408 3,571,517 39. 08%
3. # % 4% 1| (Currency Swaps) 88, 889 10, 179 99, 068 1. 09%
4. § » ¥ # 4# (Bought Options) 61, 904 470, 730 532, 634 5.83%
5. % $1:E 4 # (Sold Options) 55,168 452, 352 507,520 5. 55%
(= )% % #7(Exchange-traded Contracts) - - - -
1. # | —& 3% = (Futures - Long Positions) - - - -
2.8 p &% - (Futures - Short Positions) - - - -
3. § »iE % i# (Bought Options) - - - -
4. % ME#&14#(Sold Options) - - - -
Z~EEEE T MBE 9 Equity-linked Contracts) 383, 091 11,078 394, 169 4. 31%
(= )R EE® Fo10) 131 716 847 0.01%
(= )% % #7(Exchange-traded Contracts) 382, 960 10, 362 393, 322 4.30%
r ~ %57 B% 9 (Commodity Contracts) 26, 511 60, 341 86, 852 0. 95%
(= )R EE® Fo10) - 60, 208 60, 208 0. 66%
(= )% % #7(Exchange-traded Contracts) 26,511 133 26, 644 0.29%
b #(-3w) 3, 689, 126 5, 424, 253 9,113, 379 99. 72%
I ~%*% #x ¥H(Credit Contracts) - 25,549 25, 549 0. 28%
1. %% i 2 # (Credit Default Swap) - 25, 549 25, 549 0.28%
2§ » i ® it 5iF % # (Bought Credit Default Options) - - - -
3¢ Mz i 9E MR (Sold Credit Default Options) - - - -
4. 2 # (Other) - - - -
+ ~ £ # 5 M % % (0ther Contracts) - - - -
1. i & % (Outright Forwards) - - - -
2. 2 3% (Swaps) - - _ _
3. ¥ % 1 (Options) - - - _
A 3+ 3,689, 126 5, 449, 802 9,138, 928 100. 00%
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= ~FIF F M F 5 nterest Rate Contracts) 2,849, 656 31.18% 2,618,623 29. 34% 231, 033 8. 82%
(= )JEFED HFro1o 1, 208, 781 13. 23% 1,018,318 11.41% 190, 463 18. 70%
1.8 1 3 oo 21, 855 0. 24% 34,215 0. 38% -12, 360 -36. 12%
2. # flars) 1,093, 869 11.97% 879, 035 9. 85% 214,834 24. 44%
3. B~ iE 4% 42 (Bought Options) 39, 285 0.43% 51,616 0.58% -12, 331 -23. 89%
4. % 213 45 48 (Sold Options) 53, 772 0.59% 53, 452 0.60% 320 0. 60%
(= )R % *#(Exchange-traded Contracts) 1, 640, 875 17. 95% 1, 600, 305 17.93% 40, 570 2.54%
1. 8} —& 3% = (Futures - Long Positions) 816, 378 8.93% 780, 774 8. 75% 35, 604 4.56%
2. 8 | —&3% = (Futures - Short Positions) 813,874 8.91% 789, 751 8. 85% 24,123 3. 05%
3. B~ i 4% 42 (Bought Options) 3,035 0.03% 17,931 0. 20% -14, 896 -83.07%
4. % 21iE 3% 48 (sold Options) 7,588 0. 08% 11, 849 0.13% -4, 261 -35. 96%
= ~®FF M H Foreia Bxchange Transactions) 5, 782, 702 63. 28% 5, 925, 206 66. 37% -142, 504 -2.41%
(= )JEEED Hro1o) 5,782, 702 63. 28% 5, 925, 206 66. 37% -142, 504 -2.41%
1. B3 & ¥ Qutright Forvards) 1,071, 963 11. 73% 1, 270, 786 14. 23% -198, 823 -15. 65%
2. 4 % (Px Svaps) 3,571, 517 39. 08% 3,568, 762 39. 98% 2, 755 0. 08%
3. # %4 1 (Currency Swaps) 99, 068 1. 09% 122,994 1. 38% -23,926 -19. 45%
4. » iE % H# Bought Options) 532, 634 5. 83% 476, 039 5. 33% 56, 595 11. 89%
5. % 1iE # 48 (Sold Options) 507, 520 5. 55% 486, 625 5. 45% 20, 895 4.29%
(= )= % “#F(Bxchange-traded Contracts) - - - - - -
1. # p & 3% £ (Futures - Long Positions) - - - - - -
2.8 b &% = (Futures - Short Positions) - - - - - -
3. § » iE #% ¥ (Bought Options) - - - - - -
4. § 2 E 3 A (Sold options) - - - - - -
ZEEEL D ME Y Guitlinked Contracts) 394, 169 4.31% 308, 608 3. 46% 85, 561 27.72%
(= )JEFED HFro1o 847 0.01% 110 0. 00% 7317 670. 00%
(= )R % #(Exchange-traded Contracts) 393, 322 4.30% 308, 498 3. 46% 84, 824 217.50%
2~ F 57 M H) Comodity Contracts) 86, 852 0. 95% 53,910 0. 60% 32, 942 61.10%
(= )JEFED Fro1o 60, 208 0. 66% 26, 754 0. 30% 33, 454 125. 04%
(= )R % *#(Exchange-traded Contracts) 26, 644 0.29% 27, 156 0. 30% -512 -1.89%
Al H(-3m) 9,113,379 99. 72% 8, 906, 347 99. 77% 207, 032 2. 32%
7 ~* 3 MEH(Credit Contracts) 25, 549 0. 28% 20,677 0. 23% 4,872 23. 56%
1. 7% & 9 2 3% (Credit Default Swap) 25, 549 0. 28% 20, 677 0.23% 4,872 23. 56%
2. % » & % ik 4:% 4% # (Bought Credit Default Options) - - - - - -
3.4 #17%% i ¥ #(Sold Credit Default Options) - - - - - -
4. 2 (Other) - 7 _ _ _ B
+ ~## 3 MZ ¥%(0ther Contracts) - - - - - -
1. & ¥ % % (Outright Forwards) - - - - - -
2. % #% (Swaps) - - - - - -
3. & 4 (Options) - - - - - -
kX 3+ 9,138,928 100. 00% 8,927, 024 100. 00% 211,904 2. 3%
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