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- ~ 415 3 B F ¥ (Interest Rate Contracts) 59, 088 288, 653 347,741 3.85
(- ) #(0TC) 59, 088 50, 704 109, 792 1.21
1. &8 1 3 #23% (FRA) - - - -
2. #I(IRS) 57,131 43,973 101, 104 1.12
3. § »iE % i# (Bought Options) 1,022 - 1,022 0.01
4. % M #14#(Sold Options) 935 6, 731 7,666 0.08
(= )% % #7(Exchange-traded Contracts) - 237, 949 237,949 2.64
1. 8 b —& 3% = (Futures - Long Positions) - 115, 582 115, 582 1.28
2. 8 B —*&3% = (Futures - Short Positions) - 122, 367 122, 367 1. 36
3. § »iE % i# (Bought Options) - - - -
4. ¢ 21:E % 4 (Sold Options) - - - -
= ~®FF M % 9 Foreign Exchange Transactions) 3,581, 469 4,878,126 8,459,595 93.79
(= )+ #(0TC) 3, 581, 469 4,878,126 8,459,595 93.79
1. i % & 9 (Outright Forwards)” 305, 216 450, 372 755, 588 8.38
2. # % (Fx Swaps) 3,166, 142 2, 348, 966 5,515,108 61.14
3. # % 4% 1/ (Currency Swaps) 53,202 1, 801 55,003 0.61
4. § » ¥ # 4# (Bought Options) 28,638 1,032, 315 1, 060, 953 11.76
5. % JiE & 4 (Sold Options) 28,271 1,044, 672 1,072, 943 11.90
(= )% % #7(Exchange-traded Contracts) - - - -
1. 4§ | —+& 3% = (Futures - Long Positions) - - - -
2.8 p &% - (Futures - Short Positions) - - - -
3. § »iE 4% i# (Bought Options) - - - -
4. % ME#& 1 (Sold Options) - - - -
Z~EEEE T ME 9 Equity-linked Contracts) 182, 098 8,601 190, 699 2.11
(= )R EE® Fo10) 387 3, 466 3,853 0.04
(= )% % #7(Exchange-traded Contracts) 181, 711 5,135 186, 846 2.07
r ~ %57 BE 9 (Commodity Contracts) 1, 296 19, 380 20, 676 0.23
(= )R EE® Fo10) - 16, 260 16, 260 0.18
(= )% % #7(Exchange-traded Contracts) 1,296 3,120 4,416 0.05
b #(-3w) 3,823, 951 5,194, 760 9,018, 711 99. 98
I ~%*% #x ¥(Credit Contracts) - 1,404 1,404 0.02
1. %% i 2 # (Credit Default Swap) - 1,404 1,404 0.02
2. % ~ % i ¥9F# 4 (Bought Credit Default Options) - - - -
3. ¢ M iE 9EHEE(Sold Credit Default Options) - - - -
4. 2 # (Other) - - - -
+ ~ £ # 5 M % % (0ther Contracts) - - - -
1. &% % % (Outright Forwards) - - - -
2. % # (Swaps) - - - -
3. ¥ # 1# (Options) - - - -
kX 3+ 3, 823, 951 5,196, 164 9,020, 115 100. 00
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= ~J1F 5 M £ 9 (nterest Rate Contracts) 347, 141 .85 704, 021 5. 62 -356, 280 -50. 61
(= ) REEE ™ Ho10) 109, 792 .21 349, 532 2.79 -239, 740 -68. 59
IR R R = 10 - - 771 0.01 =771 -100. 00
2. #Alars 101,104 .12 318,782 2.55 -217, 678 -68. 28
3. % » iE % 1 (Bought Options) 1,022 .01 9, 266 0.07 -8, 244 -88.97
4. % 213 3% 4 (sold Options) 7,666 .08 20,713 0.16 -13, 047 -62.99
(= )R % #T(Bxchange-traded Contracts) 237,949 .64 354, 489 2.83 -116, 540 -32.88
1. #p § —& #% £ (Futures - Long Positions) 115, 582 .28 174, 304 1.39 -58, 722 -33. 69
2. 8 p —7&$% - (Putures - Short Positions) 122, 367 . 36 179, 623 1.43 -57, 256 -31. 88
3. § » :¥ 3% 4 (Bought Options) - - - - - -
4. % 5 4% ¥ (Sold Options) - - 562 0.01 -562 -100. 00
Z % F F B E ¥ Goreign Exchange Transactions) 8, 459, 595 .79 11, 373, 881 90. 82 -2, 914, 286 -25. 62
(= ) REEE ™ Ho10) 8,459, 595 .79 11, 373, 881 90. 82 -2, 914, 286 -25.62
1. B ¥ 2 5 (utright Forvards)® 755, 588 .38 1,137,732 9.09 -382, 144 -33.59
2. 3 % (Fx Swaps) 5,515, 108 14 7,161, 567 57.18 -1, 646, 459 -22.99
3. % % 4% {1 (currency Swaps) 55,003 .61 76, 944 0.62 -21, 941 -28.52
4. % » i 4% ¥ Bought Options) 1, 060, 953 .16 1,492,116 11.91 -431, 163 -28.90
5. % J13% 3% 1# (Sold Options) 1,072, 943 .90 1,505, 522 12.02 -432,579 -28.73
(= )2 % #T(Bxchange-traded Contracts) - - - - - -
1. #F f % #% - (Futures - Long Positions) - - - - - -
2. 3 b —E&FR . (Futures - Short Positions) - - - - - -
3. § » :E 3% 1 (Bought Options) - - - - - -
4. § 21E 3 A Sord options) - - - - - -
= HBEEL T BE ¥ uity-linked Contracts) 190, 699 2.11 406, 069 3.24 -215, 370 -53. 04
(= ) REEE ™ Hor0) 3,853 0.04 12,133 0.10 -8, 280 -68. 24
(= )R % #T(Bxchange-traded Contracts) 186, 846 2.07 393, 936 3.14 -207,090 -52.57
=~ F &F M 5 (Comodity Contracts) 20, 676 0.23 28, 463 0.23 -7, 7817 -217.36
(= ) REEE ™ Hor0) 16, 260 0.18 21,192 0.17 -4, 932 -23.27
(= )R % #T(Bxchange-traded Contracts) 4,416 0.05 7,271 0.06 -2, 855 -39.27
‘) #(-Zw) 9,018, 711 99. 98 12,512,434 99, 91 -3, 493, 723 -27.92
I~ 2% 5 W& H(Credit Contracts) 1,404 0. 02 11,522 0.09 -10,118 -87. 81
1. % * & ¥ 23 (Credit Default Swap) 1,404 0.02 11, 522 0.09 -10,118 -87.81
2. % » 3% i 9% 4% # (Bought Credit Default Options) - - - - - -
3. % % & 9iE 4 (Sold Credit Default Options) - - - - - -
4. # # (Other) - - - - - -
+ ~ 35 BF H(Other Contracts) - - - - - -
1. &8 & % (O0utright Forwards) - - - - - -
2. 2 & (Swaps) - - - - - -
3. % # £ (Options) - - - - - -
B 3+ 9,020, 115 100. 00 12, 523, 956 100. 00 -3, 503, 841 -27.98
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