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- ~ZLPp R A ER 32, 335, 001 19, 393, 263 54, 317 38, 686 76, 821 51, 898, 088
(=) g™ #0TC) 32, 275, 760 19, 393, 263 26, 647 38, 396 76, 821 51, 810, 887
1. iz % £ ¥ (Forwards) 3, 954 12,089, 192 - 3,479 - 12, 096, 625
2. 2 #% (Swaps) 29, 417,794 5,074, 862 5,016 11,024 75, 321 34,584, 017
3. % » i # J# (Bought Options) 1, 383, 314 1,112, 254 4, 826 12,123 1,500 2,514,017
4. ¢ $:E# 4 (Sold Options) 1,470, 698 1,116, 955 16, 805 11,770 - 2,616, 228
(= )2 % #r(Exchange-traded Contracts) 59, 241 - 27,670 290 - 87,201
1. & f-%& #% = (Futures-Long Positions) 7,980 - 56 21 - 8,057
2. 8 | &% i (Futures-Short Positions) 39, 300 - 1,715 80 - 41,095
3. B » i # ## (Bought Options) 21 - 15, 701 46 - 15, 768
4. ¢ $:E# #(Sold Options) 11, 940 - 10,198 143 - 22, 281
~ LR RS 32, 335, 006 19, 393, 257 54, 319 38, 683 76, 821 51, 898, 086
(=) s Pz Mg 32, 029, 761 19, 321, 137 53, 170 38, 683 76, 443 51,519,194
(Z )b % p ez Z M 305, 245 72,120 1,149 - 378 378, 892
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-~ 4P AERRIE 51, 898, 088 100. 00% 51, 244, 186 100. 00% 653, 902 1.28%
(= )& #(0TC) 51, 810, 887 99. 83% 51,101, 629 99. 72% 709, 258 1. 39%
1. iz 8 % ¥ (Forwards) 12,096, 625 23. 31% 12,227, 032 23. 86% -130,407|  -1.07%
2. % # (Swaps) 34,584, 017 66. 64% 33, 993, 640 66. 34% 590, 377 1. 74%
3. § » 4 1 (Bought Options) 2,514, 017 4. 84% 2,403, 753 4.69% 110, 264 4.59%
4. % J1:E#% 1 (Sold Options) 2,616, 228 5. 04% 2,471,204 4. 83% 139, 024 5.61%
(= )2 % #7(Exchange-traded Contracts) 87,201 0.17% 142, 557 0.28% -5b, 356 —-38.83%
1. 8 f-% %= (Futures - Long Positions) 8, 057 0. 02% 37,204 0.07% -29,147|  -T8. 34%
2. ¥ b &% iz (Futures -Short Positions) 41, 095 0. 08% 77,230 0. 15% -36,135|  -46.79%
3. § » 4% {# (Bought Options) 15, 768 0.03% 16,012 0. 03% -244 -1.52%
4. % 4% $# 1 (Sold Options) 22,281 0. 04% 12, 111 0. 03% 10, 170 83. 97%
=~ LR REAREF 51, 898, 086 100. 00% 51, 244, 186 100. 00% 653, 900 1.28%
- )R A P2 TR 51,519,194 99. 27% 50, 892, 485 99. 31% 626, 709 1. 23%
(Z)2Er % p ez 8 378, 892 0. 73% 351, 701 0.69% 27,191 7. 73%
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