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~ 1% § B = 9 (Interest Rate Contracts) 693, 638 1,571, 395 2,265, 033 24.91%
(- )}:wg‘r* #-(0TC) 606, 341 1,123, 661 1,730, 002 19.03%
L& 4 1 3 3R (FRA) - 6, 440 6, 440 0.07%
2. # FI(IRS) 559, 031 1,095, 779 1, 654, 810 18.20%
3. § » £ 4% 1# (Bought Options) 22,175 21, 229 43, 404 0. 48%
4. % 21 #4# (Sold Options) 25,135 213 25, 348 0. 28%
(= )% % #“r(Exchange-traded Contracts) 87,297 447,134 535, 031 5. 88%
1. # | —+& 3% = (Futures - Long Positions) 43, 697 217,825 261, 522 2. 8%
2.4 —®3% = (Futures - Short Positions) 43, 600 204, 333 247,933 2. 73%
3. § » £ 4 48 (Bought Options) - 13, 805 13,805 0. 15%
4. % ME &4 (Sold Options) - 11, 771 11,771 0. 13%
= ~®FF M % 9 (Foreign Exchange Transactions) 2, 955, 259 3,497,132 6, 452, 391 70. 99%
(=) s #(0TC) 2, 955, 259 3,497,132 6, 452, 391 70. 99%
1. &% % ¥ (Outright Forwards) 487, 254 369, 844 857,098 9. 43%
2. #% %= (Fx Swaps) 2,261, 800 2,117,537 4,319, 337 48.18%
3. # %4 | (Currency Swaps) 74, 204 3, 632 77, 836 0. 86%
4. § » ¥ # ## (Bought Options) 67, 348 507, 040 574, 388 6. 32%
5. % 21 # 4 (Sold Options) 64, 653 499, 079 563, 732 6. 20%
(= )% % #“r(Exchange-traded Contracts) - - - -
1. % p —%& 3% = (Futures - Long Positions) - - - -
2. ¥ §—4E#% = (Futures - Short Positions) - - - -
3. B » i¥ 4% # (Bought Options) - - - -
4. % M E &4 (Sold Options) - - - -
S ~EEEFTF M E HEquity-linked Contracts) 265, 834 4,600 270, 434 2. 98%
(= )R EE Ho1o 372 366 738 0.01%
(= )% % #r(Exchange-traded Contracts) 265, 462 4,234 269, 696 2.97%
z ~F &7 BF % (Commodity Contracts) 38,192 49, 691 87, 883 0.97%
(= )R E Hor) - 47,190 47,190 0. 52%
(= )% % #“r(Exchange-traded Contracts) 38,192 2,501 40, 693 0. 45%
o #(-3w) 3,952, 923 5,122, 818 9,075, 741 99. 85%
I ~%* 3 ME¥H(Credit Contracts) 57 13, 457 13,514 0. 15%
1. % * i 924 (Credit Default Swap) 57 13, 457 13,514 0. 15%
2.% » % it X% £ (Bought Credit Default Options) - - - -
3¢ M i 9E MR (Sold Credit Default Options) - - - -
4. 2 (Other) - - - -
* ~ 3 # 35 % H(Other Contracts) - - - -
1. iz # & ¥ (Outright Forwards) - - - -
2. % # (Swaps) - - - -
3. ¥ # 1# (Options) - - - -
8 3+ 3,952, 980 5,136, 275 9, 089, 255 100. 00%
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= ~J1F 5 B F 5 (nterest Rate Contracts) 2, 265, 033 24.91% 3,453, T17 36. 29% -1, 188, 684 -34. 42%
(= )R EE H 10 1, 730,002 19. 03% 2,772,001 29. 13% -1, 041, 999 -37.59%
L8P U5 Ak amy) 6, 440 0.07% 5, 268 0. 06% 1,172 22.25%
2. # flars 1, 654, 810 18. 20% 2,696, 639 28.33% -1, 041, 829 -38. 63%
3. § » i€ 3% 1 (Bought Options) 43,404 0. 48% 46, 331 0. 49% -2, 927 -6. 32%
4. % iE % 8 sold Options) 25, 348 0. 28% 23,763 0. 25% 1,585 6.67%
(= ) % #f(ixchange-traded Contracts) 535, 031 5. 88% 681, 716 7. 16% -146, 685 -21.52%
L. 3 f —%& 3% & (Putures - Long Positions) 261, 522 2.87% 315, 853 3. 32% -54, 331 -17.20%
2. P b~ R . (Futures - Short Positions) 247, 933 2.73% 336, 947 3. 54% -89, 014 -26. 42%
3. § » i % 8 (Bought Options) 13, 805 0. 15% 13, 428 0. 14% 311 2.81%
4. % 91iE % 4 sold Options) 11,771 0.13% 15, 488 0. 16% -3, 117 -24.00%
=~ BHFF M E I Gorcim Bxchange Transactions) 6,452, 391 70. 99% 5,749, 648 60. 41% 702, 743 12. 22%
(= DB EE Ho10) 6, 452, 391 70. 99% 5, 749, 648 60. 41% 702, 743 12.22%
1. B3 & ¥ utright Forvards) 857,098 9. 43% 774,111 8. 13% 82, 987 10. 72%
2. # % (Fx Swaps) 4,319, 337 48.18% 3, 911, 229 41.10% 468, 108 11.97%
3. 3% ® 4% 1 (Currency Swaps) 71,836 0. 86% 64, 558 0. 68% 13,2178 20.57%
4. F » i 3% 1 (Bought Options) 574, 388 6. 32% 501, 971 5. 27% 72,417 14. 43%
5. § 11 % 48 (Sold Options) 563, 732 6. 20% 497,779 5. 23% 65, 953 13. 25%

(= ) % #f(ixchange-traded Contracts) - - - - - -

1. 8§ —%& #% £ (Futures - Long Positions) - - - - - -

2. ) | —7& 3% - (Futures - Short Positions) - - - - - -

3. B > i 3% # (Bought Options) - - - - - -

4. % 11 3E 3% 4 (Sold Options) - - - - - -
ZBEEFTF B E ) Gity linked Contracts) 210, 434 2. 98% 217,678 2.29% 52, 756 24. 24%
(= )REEE Ho10 738 0.01% 478 0.01% 260 54. 39%
(= )% % “F(Bxchange-traded Contracts) 269, 696 2.97% 217, 200 2. 28% 52, 496 24.17%
=~ F 5T BE 5 Comaity Contracts) 87,883 0.97% 85, 394 0. 90% 2,489 2.91%
(= )R EE H 10 47,190 0.52% 47, 581 0.50% -391 -0. 82%
(= ) % #f(ixchange-traded Contracts) 40, 693 0. 45% 37,813 0. 40% 2,880 7.62%
-] H(-3w) 9,075, 741 99. 85% 9,506, 437 99. 89% -430, 696 -4.53%
I ~i* 5 BEH(Credit Contracts) 13,514 0. 15% 10, 569 0.11% 2,945 217. 86%
1. 5 * & 92 #(Credit Default Swap) 13,514 0. 15% 10, 569 0.11% 2,945 217. 86%

2. % » %% i ¥iF 4 ¥ (Bought Credit Default Options) - - - - - -

3. ¢ 2% # 9B (Sold Credit Default Options) - - - - - -

4. 2 ¥ (Other) - _ _ _ _ B

= ~ £ %3 8% 5% (0ther Contracts) - - - - - -

1. &% % 9 (Outright Forwards) - - - - - -

2. % # (Swaps) - . _ _ _ -

3. #% 1 (Options) - - - - - -
kA 3+ 9, 089, 255 100. 00% 9,517,006 100. 00% -421, 751 -4.49%
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